TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

HHREMHREZETERI—FELEI 5 S e mEE LI
2021 4E_FRERE
(F= AR : 301041 301041B 301041C)

BRI A BN s SRR BRI AT PR 5T AR A 7
B S ILE N R ERAT R AT BR A 7

X HEA: 2021 4209 A 23 H

1/10



TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

S 1 FE BT oottt n ettt n et n s 3
L1 EE TR oottt ettt e et 3
R e 1 TSP 3
2.1 BRI FHFEARAETIL oottt 3
R O [ NPT 4
3.1 AR EAR A HIR P R P VL B BIIEEL covovoveeeeeeee et 4
3.2 BRI FAEALUSLZEZR oot 4
= LN TR 5
4.1 BH TR WIP EE P S SIS LT oo 5
4.2 TIPS E ARG BN B SRR TT AT GBI cooieeeeeeeeeeeeee et 6
TR R G = TR TR TR 7
T T 2 0= NG - OO 7
IR aa A - TP 7
L R o a7 TP 7
(I 5 a1 11 0 OO 8
6.3 G W IR I AR AL TR P B B ot 8
(e LR g L =l o G G m 5 A = OO 10

2/10



TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

§1 EERR

1.1 EEHRR

1, AREERTHRRBEMBEZEFT LR —FFEF 5 S 2 WHAKXE M ITR. BN
Fa B AREAREAREBAFEEFILR. RFUEBRAREARR.

2, BUMFREEEAABEUREIERN. MR THRENEEMTAEY = &% >, E1F
P P da AR Fo i 3 .

3. B Y EHATRELAERERI. BRAEARG, {FHAEEBRERENE
AP AR = &= Rt

4, AAEEIE 2021 £ 01 A 01 HAEZE 2021 4 06 A 30 H 1.

E: REAREFHURA, AREAHN T HiE CARTL .

§ 2 FWAF= S E A

2.1 B REAREN

PRI 7 it AR 301041 301041B 301041C

HRIV = i AR FAHRBEMHERETE R8I b5 5 [ e i am I vl

PRI P2 i i 77001621000146

P AR BRI [ 7 WL 2 28 b

L ViR N5

BRI sk 7 THis
A% B NS ERIAEAL 3. 80%—4. 20%, A (4 & N E1ERIE 2019
7 H 30 Hi.
B 4. B NS ERIAEL 3. 80%—4. 20%, B 4 & AN sfERI E 2021

IR 1 H 30 Hilg.

MBS Qi) C . & NBVEHIAEL 3. 80%—4. 20%, C 4 N EIERIE 2021
1 A 30 Hig.
CARTF= oA 7 i, SR IV BE T 308, BA A€
D

77 it RS TR PR2

FLAF 7K B 140%

A5 JAAR BRIV 7= b A B A 2,316, 426, 818. 89

PRI 7 it AT H 2019 4£ 07 H 30 H

3/10



TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

B dh Rl 20 H

2030 £ 01 A 30 H (ndIdE 5 HIRAE R N —2 5 H, 8fE
PRI TR A7 B2 3 P B2 5 BE AR A S B B4 e i
EAT P AT B E L B AR 2 H D

§ 3 ™ R ERI

3.1 ERER WA i B E KA BUFE

BEAMEIAR, PR FEN 2,512,864,757.84 JT, I i BiE{E N 1.0848

JC, FEEA A R iHAE N 1.0848 TT -

3.2 EW= mE I &

I R I 2 b 7=
D =N S N
e ﬁi;* @;"‘ HE—F | tE=E | SETE | RERE
G S
AU AR R 4.60% | 4.26% | 4.13% — — 4. 32%

TE: DMHE=-THE/HAEE, HRRTHHE=-DIHME+ RSO RIT SIS,

i FEER (BREESANR, §FM A, 3EX—F. 3EX=F. 3FRF, BEUFRERERES
%), EXNXESNBMHMERKERNFNUE, BERARTAN, IEREFFEHRINER, FORER=((1+
X A=) A (365/XIEIRED-11*100%, He: XaWarR=XESNBHMEGKER=(XERE—TBRAEN
BUHE-REEAN E—ERAENRBUHE)/XEEANE—ERAENBMIFE*100%, XAXE=XA
RE—TEAE (8) - KAEANLE—BEAR (£8). BWmma. RS ERREN~mARSE 1.0000 it
B, BB R XIBREUEN 1.

4110



TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

§$4 BHH ARG

4.1 BH A5 3 P ZRIA T 5 4505 SRR Ui B

4. 1.1 WEHNEG = BB RS FBES T

H NG E AR FEER R, SFELPERTAIREE. —FE %P GDP #
FHGNEHEDY 5.5%, KT EFENF LI ATFIEE 6.5% MW FE R EHHE 6.2%, k/jE%E
PREUAE S =77 Mo 0 BRFORTE KA, S iZ 0 L 55, HlEL BB e RHiz R,
P ORRFB S SR, BN I E s s (a1, E Py H D RFFEITE. [P PP EE
Bk am, LRSS E s EIRTEG AR BT E N CPIAERE hxt b T DR AR X T
R0 BENE o AV N YT, ] PN A SRAT M3 B2 e AR ) 2 B, YA BRI B AR X FE AR o

A EST T, R 10Y E ke R Y BT, WFEYIR 3.17%& 8 BT s &
3.27%, ENALFFEARMIFLEBE, SR EEMINE, K3 M 27k gl sk
POTHE, AR AT AR B RS M R, DL S5 IR A5 A i 50 B2
NE, EEEREEEAARER G, WRFIZER K. RET™ R, R 5Rs
MEERFNESE, — SO —F T ORI R AT, SRR BRI EN =
SR, ZREEML T RAT A I, JeAT AR ORRF M (T A4 O BT B, MLF R78:5%
WELAR, HARMASOREEAAR, WP T E BRI R i i A 2 &, WUbE B st
BAERR RECHIER G H A SRR B, 120G, £R SN —SUneiT kS
IR, FIRATEEBE, RIRFH 3.05%.

HHERI AR E AL, BRAEAE I, Jiiissl, FERE T REHR
Hm R BB 57 SCRRETR LARPREAL BB B 5 o AT T e LA TERY, e
FATACF AR AT IR 28, B ECE 1-3 SRR Jsh P 1 b AT ] i 5% o A
FREETFAREARKIACT, A3 EE RS, BRAE S (0T 28 R 507 ol A A R AT 7 (R
B e, MR I

4.1.2 BEANRRHHERE

FATHT == B [ A 2235 i s 80 I AENR L v 9%, AP 25, EPEWITERL
S0 HH BB AN BER R AT BEIZ D [l Ak Rl R B R A, R
P Rt AN R U 0K B BRI T, = @G B iR . FAR R R AT T
ZRNS, NPFERBERSOT I AL, R emeE . forRE D m, AEE T
FERIAE T IO B 5 A XSS, R 2 BORE BE™ M AT ML A s 4%, 58 22 9T b sy
SR G EN BT A AT ML S AN 2 BE 0 e il A 4k,
XHE LA AR 35 LU O o

5/10



TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

4.2 BYP AR EHNS 5B ZHERL

4.2. 1 BRI R AER 391 P B SRR OT RAT HIUESR R L

WEBNENIES
KECHF R | EZRRES UES5FRIFR HE (BAL: BE&EH (AL
7% JG)
Qﬁggi{f“ 122100003 | 21 &3t~ PRNOO1 200, 000 20, 000, 000. 00
SRR /N
TAERAEMRA | 163401, SH 20 —J5 Y1 130, 000 13, 157, 200. 97
]

4.2.2 BRI RAER I P BB SIS HE SR R L

WEHNINIES:
KA | EHRE S PR WE B | BEE A
) o)
;Iiﬁ%g? 175716. SH 21 {E4 01 1, 200, 000 120, 000, 000. 00
*az;giﬂgm 179433 SH BDL B3 A 600, 000 60, 000, 000. 00
;Eﬁ%gj 175703. SH 21 ik, Y2 200, 000 20, 000, 000. 00
*azggiﬂgﬁ 122100003 | 21 &HHER* PRNOOL 200, 000 20, 000, 000. 00
;Eﬁﬁi? 149414. S7 21 #b 01 100, 000 10, 000, 000. 00
;Eﬁﬁi? 149407. S7 21 Z84 01 40, 000 4,000, 000. 00
4. 2.3 BT PR 5 A HoAt B R SRERAE 5
B P74 ii 92—;? E R o)

6/10




TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

§5 FLE NI

5.1 FeEAWE

E N, YAZKT& SN, U NS IS A OGA AL FEE O THEE AR
e, RIS TTHELT THEE IR BT .

e ﬂkh&m%ﬁﬁﬁﬂh@ﬁ%\@%\ﬁﬁ%%%T,E%%A%%ﬂﬁﬂ

ERAEOEE A, FOE AR BRSO 55 B AT 7 B, R ERGD
B R PRI B R TS T .

§$6 WHHAMS

6. 1 BIREW ™ mE-HEHR

BEERE [E1E 35t i
’? =] [}
=1 | TR A HIE R BrERB HIEEmEAE
(gﬁ.‘ﬁ) 7= i b B (Bfir: 78) = o B
) (%) (%)
1 [i] 7 WAL 2 2 2,323, 930, 580. 85 71. 00 949, 366, 025. 24 29. 00
Hr. 5% 1,915, 174, 409. 93 58. 51 0. 00 0. 00
— AT 0. 00 0. 00 909, 582, 457. 49 27.79
P RRESR 355, 532, 553. 59 10. 86 0.00 0.00
g Kt L
53,223, 617. 33 1.63 0.00 0.00
A
R 0. 00 0.00 39, 783, 567. 75 1.22
2 &S 0.00 0.00 0. 00 0. 00
P& i M & R T
3 0. 00 0. 00 0.00 0.00
s
it 2,323, 930, 580. 85 71. 00 949, 366, 025. 24 29. 00
& RS e PR I BB =1 PR R/ P AR R, o B SRR B AT ANE (IR R AN A N
BREFTERZE ).

717110




TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

6.2 HIRBEA G HIHE

BFERE B R R
52> RS i o
(Bhr: J8) HIEEB (%)
1 lﬁﬁ#hﬁrﬂxﬂi I GHE—¥E
361,570,879.71 14.39
B

2 21 {¥ 44 01 121,860,657.54 4.85
3 17 s EARAT %% 02 103,405.504.81 412
4 17 TRi44T 2% 01 103,335,218.41 411
5 19 B HRAT K S5 102,392,430.25 4.07
6 21 KT 01 101,645,694.01 4.05
! 21 RS2k 100,816,986.30 401

8 'f %‘ = ffl%fkl-» .
FAEFE-TE I RS FE Dk 100,193 686.62 3.99

HE&ETE

9 S EE- Y #HE, F 51 5%

EﬁﬁEBA% RN 100,158,205.08 3.99
=R

10 A A R A 2021 —

5 E}Afféf 021005 5 £ 100,141,385.82 3.99
B

VE P AR B A LE= B R P i B, o LA SRR B LN (R B A N S TN
REAFEREZ).

6.3 & BT MM BIBERE™1E B

ERBEL | oy
BIEE P @J;mm
T B 4% BT P 44K 358 MESR | 35 5 Gty
(B o
x)

TCVERS IR AR (
Ve R 2 mﬁlﬂl"‘.fP 20210203 408 6. 89 HA LA

o ED HIRAA
Tt H FL— Bt

Ak
=
ML L 515 | IAREIL AR R B 5 52 AU
NN 20210203 527 5.77
BBl FHHRA #
&

8/10



TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

FEAEE

HERMEHE | | AREEE
S \ 20210203 456 .97 e 3 £
e v | REEWAR HRA
EAEAN
TS
JEE—E | BRIAEIARAT Bt A IRl &m
o e 20210203 417 .50 ‘
PR P P HIRAF EzAAN
BUEHE
[E (S F 25 5
EREI 35 | VRIS 2 W 55 i ) J% 2252 2 AU
i 20210203 497 95
P | Ml CERE1O i
BNl
e R
BE R B % 25 L
2019039 2 | © ST 90210204 355 .45 oo AR
U mERAR e
PR
R
ESiE55
(S 35 | TR 22 ok 4% Joit ] % 22257 25 AU
20210226 474 .95
B8 | CHERE1O i
R
e R
i _—
7,r<'m'ﬁﬁ il
2021005 = X K 20210305 365 .16 ?EP B
R PR
PR &I
R R
2021 AFEE T | AN AR A BE
RNl ﬁﬁ&gﬁﬁ;ﬁ%gﬂm 20210317 299 00 | BRI
PO A AR
FERETE
s K
e 15 | EHAkRERGR % 2227 35 AU
20210419 353 .40
LI i VNS L
PR &I
TR
R 1S | SRR GEYDA P EE 57 25 AL
oY 20210429 343 41
L a1 PR 2 ] Lt
biii0n 7l
et E -4
AU
EP S TR 20210531 347 a5 | i B
FEE PRI

T

9/10




TR AT EHE R —EREH 5 FEE W EII R GCZmAT5: 301041 3010418 301041C) & #iIRE

LA 391 P SIS 2 2 A R 4 1 o 300 PN R B AR S 2 B R S I RO B L, Wi o) A

DU AT PR AU 2 28 o R 2% DASKE B S SIS 31 9% 8 vk

2. F1 28 by H AR 0 H e A BEOUIBR A2 48 SR ATI H 22 55 B (52, B3 H BT H CRE) 1ERREL
Blhn: AL S HAN 2021 3 A 1 H, B 5 HGBHHFEAREOUIR 60 X, NWAREKIZIH )

FIHIH N 2021 4 4 H 30 H

6.4 MEFINEF BERBEWRBEREER

BB

JRIAALZE N A FR

x5 H

B2 5% HARHIR
H R RFE IR
(Bpr: R

10/10

AR A PRI 7]

2021 £ 09 H 23 H




	§1 重要提示
	1.1 重要提示

	§2 理财产品简介
	2.1 理财产品基本情况

	§3 理财产品净值表现
	3.1 截至报告期末产品资产净值及份额净值
	3.2 理财产品年化收益率

	§4 管理人报告
	4.1 管理人对报告期内理财产品的投资策略说明
	4.1.1 报告期内理财产品投资策略和运作分析
	4.1.2 管理人对未来的简要展望

	4.2 理财产品报告期内参与关联方交易情况
	4.2.1 理财产品在报告期内投资关联方发行的证券的情况
	4.2.2 理财产品在报告期内投资关联方承销的证券的情况
	4.2.3 理财产品在报告期内其他重大关联交易


	§5 托管人报告
	5.1 托管人报告

	§6 投资组合报告
	6.1 期末理财产品资产组合情况
	6.2 期末投资组合前十项资产
	6.3 报告期内投资的非标准化债权类资产信息
	6.4 报告期内投资的信贷资产收受益权资产信息


